UNIT TRUSTS [ o01-Mar23 | EXCESS LIQUIDITY AND CBSL HOLDINGS

Excess Liquidity A CBSL Holdings of GS
First Capital Unit Trust Funds Sell Price Buy Price Avg. Yield 150.0

First Capital
% First Capital Money Market Fund 2,429.87 2,429.87 27.5%
m First Capital Gilt Edge Fund 1,919.12 1,919.12 21.3%
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FIXED INCOME |./i| First Capital Equity Fund 1,760.72 1,672.68 A
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T-Bills
4 3,'51’ < 91Days < 3M 29.50%  29.00% 29.25%  29.50% -
’ 1 32.0% <182 Days < 6M 28.70% 28.25% 28.48% 28.50%
<364 Days < 1Y 27.75%  27.00% 27.38% 27.50%
) ’ 30.0% 15-Jan-25 < 2Y 32.00% 31.00% 31.50% 32.25%
.0% . =
T-Bonds, ; 15-May-26 < 3Y 29.00% 28.50% 28.75%  29.40%

9,020 28.0% ) 15-Sep-27 < 4Y 28.50% 28.00% 28.25% 29.15%
15-Jan-28 < 5Y 28.00% 27.00% 27.50% 28.00%

FOREIGN HOLDING (wxr mn) 26.0% 01-Jan-29 < 6Y 27.00% 26.50% 26.75% 26.75%
15-May-30 < 7Y 26.25% 25.25% 25.75%  26.00%

15-May-31 < 8Y 26.00% 25.00% 25.50% 25.75%
01-Jul-32 < 9Y 25.75% 24.75% 25.25%  25.50%

"Secondary market buoyant o ) 15-Jan-33 < 10Y 24.75% 22.75% 23.75% 24.00%
. . " 12470 22.0% 15-Mar-35 < 12Y N/A N/A N/A N/A
bullish sentiment 25,471 25,477 25,442 25,465 . 15-Aug-39 <15Y N/A N/A N/A N/A

24.0%

20.0% 23-Feb-23 =+=02-Mar-23 01-Jan-41 < 20Y N/A N/A N/A N/A

Following the decline in yields in the previous Y & Qg
session, secondary market witnessed
continued buying interest ahead of the 25-Jan 1-Feb 8-Feb 16-Feb 23-Feb

monetary policy review announcement

schec!ulef:l ff)r tomorrow rest.JIting ina further W+ 511 AUCTION - T-BOND AUCTION (ixz mn) MATURITY TABLE (tkr mn)
drastic dip in yields. Accordingly, 01.06.2025

31.85%-31.25% while 15.05.2026 traded in A— R
the range of 29.20%-29.00%. Meanwhile, in Offered - ’
the midst of active participation, trades were

observed on the 2027 maturity with ) 167,952 RO 29.59% ® Bond interest
01.05.2027 and 15.09.2027 trading in the Bids
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range of 28.70%-28.00%. With the emerged 5,000 PR 28.64% = u T-Bond
bullish sentiment on the market, volumes Accepted

improved to moderate levels. H T-Bill

364 days 27.64% . o
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