UNIT TRUSTS 07-May-23 EXCESS LIQUIDITY AND CBSL HOLDINGS

Excess Liquidity M CBSL Holdings of GS
First Capital Unit Trust Funds Sell Price Buy Price Avg. Yield 150.0

100.0

% First Capital Money Market Fund 2,549.32 2,549.32 26.6%
m First Capital Gilt Edge Fund 2,009.36 2,009.36 23.8%

DAILY [eg First Capital Wealth Fund 1,133.27 1,133.24 2.1%

2 I First Capital Equity Fund 1,741.26 1,654.20
FIXED INCOME | &

& OUTSTANDING STOCK [GSEC] BILLS AND BONDS YIELDS

UNIT TRUST ese2  wow o6
32.0%
} \ T-Bills,

4818 < 91 Days < 3M 25.50% 24.50%  25.00% 25.00%
<182 Days < 6M 25.00% 24.00%  24.50% 24.50%

\’ <364 Days < 1Y 23.00% 22.00%  22.50% 22.50%

\ 01-Jul-25 < 2Y 30.00% 29.50%  29.75% 29.75%

T-Bonds, \ R— 15-May-26 < 3Y 29.50% 28.75%  29.13% 28.75%

9,136 15-Sep-27 < 4Y 28.40% 28.10%  28.25% 27.63%

15-Jan-28 < 5Y 26.75% 25.75%  26.25%  26.00%

FOREIGN HOLDING (e vn) 01-Jan-29 < 6Y 25.25% 24.75%  25.00% 24.75%

15-May-30 < 7Y 24.75% 23.25%  24.00% 24.00%

May 8, 2023 15-May-31 < 8Y 24.25% 23.25%  23.75% 23.50%

01-Jul-32 < 9Y 24.25% 23.25% 23.75% 23.50%

s . . 15-Jan-33 < 10Y 24.25% 23.25%  23.75% 23.25%
Yield curve edges high as selling
. . 15-Mar-35 < 12Y N/A N/A N/A N/A
intensifies 102432 1ecoLfll 120N 2150 15-Aug-39 < 15Y N/A N/A N/A  N/A
73,908 01-Jan-41 < 20Y N/A N/A N/A N/A
Secondary market continued to
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Excess Liquidity (LKR 'Bn)

market participants as DDR worries

direction on the same. Accordingly, in
the midst of mounting selling interest, 29.99% 28.11% ‘
rates of 01.05.2027 and 15.09.2027 offered ﬂ 160,000

further moved up. During the day,

e 25.82% — :
15.05.2026 traded at 29.00% while Bids _- 266,446 ™ Bond interest

15.09.2027 traded at 28.25%.

Accepted - 145,201
o H T-Bill
23.14% 22.00%2024'A' 18.00%2027'A'
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