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Excess Liquidity CBSL Holdings of GS
First Capital Unit Trust Funds Sell Price Buy Price Avg. Yield 20.0
|
m First Capital Gilt Edge Fund 2,107.70 2,107.70 24.2%
e . .
DAIL Y [= First Capital Wealth Fund 1,472.26 1,472.22 38.0% ]
&,\3 > %.\“} q\& Q,\\‘} s»‘} o
UNIT TRUST 2w o
\ T-Bills, < 91Days < 3M 20.50% 19.00% 19.75%  19.75% 0
3,569 23.0% <182 Days < 6M 18.00% 15.00%  16.50%  16.50%
~ ~~ 21.0% 07-Jan-25 < 2Y 16.25%  16.00% 16.13%  15.25%
T-Bonds,v 15-May-26 < 3Y 15.90% 15.60%  1575% 15.13%
9,024 19.0% 15-Sep-27 < 4Y 15.50%  15.30% 15.40%  15.13%
FOREIGN HOLDING (ks mn) 17.0% 15-Jul-29 < 6Y 15.10% 14.90% 15.00%  15.00%
15-May-30 < 7Y 14.80% 14.60% 14.70%  15.25%
0% 15-May-31 < 8Y 14.75%  14.50% 14.63%  15.00%
July 24, 2023 15.0% y
13.0% 15-Jan-33 < 10Y 14.50% 13.50% 14.00%  14.00%
n H
The secondary market on a mixed 15-Mar-35 < 12Y N/A N/A N/A N/A
H n
sentiment 188,985 ) o) 13) 11.0% 15-Aug-39 < 15Y N/A N/A N/A N/A
l 01-Jan-41 < 20Y N/A N/A N/A N/A

UNIT TRUSTS | 23ul-23 | EXCESS LIQUIDITY AND CBSL HOLDINGS
% First Capital Money Market Fund 2,687.27 2,687.27 26.4%
- /a . . f - >
FIXED INCOME |ail  First capital Equity Fund 2,341.76 2,224.67 o o s < p . .
25.0%
/ <364 Days < 1Y 14.50% 13.50% 14.00%  14.00%
01-May-28 < 5Y 15.15% 15.00% 15.08%  15.48%
01-Jul-32 < 9Y 14.75% 14.25% 14.50% 14.75%
191,910
179,027 179,361

The secondary market displayed mixed activities
as the short end of the yield curve represented
by 01.06.25 and 01.07.25 witnessed selling 6-Jul 13-3ul 20-Jul 17-ul-23  =e=24-Jul-23
interest as they hovered between 16.20% -

16.35%. Moreover, towards the latter part of the .

session buying interest persisted mainly on mid T-BILL AUCTION (kg M) Auction Date 19-Jul-23 T-BOND AUCTION (tkr mn) Auction Date 13-Jul-23 MATURITY TABLE (xr mn)

tenor maturities such as 15.05.26, 01.05.27, :

15.09.27 which changed hands between 15.80%- 15.74% 15.67% Week ending S .

15.40%. Meanwhile, auction bonds namely, 160,000

I I 9.0%

IR

Offered
01.05.28 traded at 15.15%-15.05% whilst,

15.05.30 traded at 15.00%-14.70%. Furthermore, 220724 19.99% A m Bond interest
CBSL announced an issue of LKR 170.0Bn T-Bills T )
) SR=)
through an auction to be held on 26th July 2023. 17.77% A '§ "‘g I @ T-Bond m
o )

In the forex market LKR further depreciated Accepted 63,690

against the green back recording LKR 326.8. - 9 A H T-Bill
364 days 14.35% 09.00%2028 '’ 1.00%2030 ‘A’
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